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	Please write a few sentences regarding the importance of this manuscript for the scientific community. A minimum of 3-4 sentences may be required for this part.


	The topic “Advancing Robust Estimation in Simultaneous Equation Models: Application of New Techniques to the Klein Model I Dataset” is important to the scientific community, because of the following:
One of the challenges of the Linear regression model is violation of the classical assumptions and presence of outliers. This violation includes normality, Multicollinearity, heteroscedasticity etc. Likewise, the Linear regression is highly sensitive to the presence of outliers, to the extent that a single outlier is capable of deviating a large number of observation. Therefore, investigating the performances of robust estimators that would handle the effect of those violations is crucial, because violation of the classical assumptions in regression models leads to inefficient results.
The robust estimators evaluated in the study were specifically designed to manage multicollinearity and heteroscedasticity, both individually and jointly, thereby offering a significant advancement over classical Simultaneous Equation model (SEM) estimation methods.

By applying modern robust techniques to the well-known Klein Model I dataset, the research not only validates the practical usefulness of these methods but also contributes to improving the reliability and accuracy of econometric analysis.
The study would also aid in policy formulation and empirical economic research, in the sense that more dependable parameter estimates lead to better decision making.
	

	Is the title of the article suitable?

(If not please suggest an alternative title)


	The title of the article is quite OKAY.
	

	Is the abstract of the article comprehensive? Do you suggest the addition (or deletion) of some points in this section? Please write your suggestions here.


	The abstract is comprehensive and precise.
	

	Is the manuscript scientifically, correct? Please write here.
	The study was found to be scientifically correct and technically sound, because an empirical investigation was carried out regarding the evaluation of the performance of some robust proposed estimators for handling the effect of Multicollinearity and heteroscedasticity. The proposed estimators were evaluated using real-world data, and the results demonstrate that they are robust and more efficient than traditional estimators under both classical conditions and when models are contaminated with heteroscedasticity, multicollinearity, or both. Unlike conventional approaches such as 2SLS, 3SLS, and FIML, which primarily address endogeneity, the new methods provide broader robustness.
	

	Are the references sufficient and recent? If you have suggestions of additional references, please mention them in the review form.
	The references are sufficient and recent
	

	Is the language/English quality of the article suitable for scholarly communications?


	The Quality of the English used in the article is Okay.


	

	Optional/General comments


	Quite alright the study is OKAY, but not withstanding I have the following observations:
Under 3. RESULTS AND DISCUSSION, i.e. 3.4, It was stated that residual distribution was examined using histograms, Q-Q plots, but no histogram and Q-Q plots were shown there.
For the tables of results presented, under the tables, Source was writing as Source: Researcher’s computation, 2025, but still there is need to mention the statistical package used; for example, Source: Researcher’s computation, 2025 aided by r version 4.4.1., SPSS 20 e.t.c.
Finally, for explanation of the results presented in tables, in some cases there need to citing the figures during the explanation for the reason why one parameter or model outperform others for layman to understand, rather than making the discussions purely using words.
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